ESTIMATION THEORY
MAGNUS JANSSON
DUE 2019-09-24

Homework # 4

Numbers below refer to problems in Kay’s book Fundamentals of Statistical
Signal Processing: Estimation Theory

1. Problem 8.4
2. Problem 8.7
3. Problem 8.25
4. Problem 9.7, compare the results with simulations in Matlab

5. Problem 9.13



